T ERE SR 3 R B U S Bk EE SE SR
BREESE
2024 F£F 1 EFHREG

2024 23 A 31 H

BEEEEN: PREFREFRBROERAF
BEEEEN: BRBITROERAF
WEEHHR: 20244 4H19H



T ARIE SR 5 E T %7 2024 R 5 1 R

§1 HEEHRR

M EHANESE S MEFRIEARIRE I SR AR BOC B 3R T TEMRR B KR,
TR LA RS L R VRN 8 B AR RN ) B DT

HEFE N HRAT R A IR AR RIEA LSS FME, T 2024 44 A 18 HEX 7 ARG
R S A IHMER IR A GG EN R, REREN A AR EILE. RS

H B

B BN R VA DORSEAE - B R T i SR S B IE Y 2 g 95, (EANRAE R & —E LA
RSO ARIAREI . BRI, BEBE AR BB R FATNAT 20 P A

R ER IR

A 55 F R RE H T
ARERH 20241 H 1 Hil2E 3 H 31 Hiks

§2 EET ML

A LIE R IE 2591 5 2 B T Tl 5
S 4 ARG 005309

FegiafE gy = LR, ' I G
HEE A/ 2018 43 H 26 H

e AR B A0 AU A0

37,912, 000, 766. 27 £

BB A bR

E R P RS (R B b, SRR BB SR E B, 18R B
KR E e .

B K AN il AUV PR L SR TG L SR . SUIER 45 T B e L B
TR BB RIS . B SORFUESR 358 SN RT3 8 w] R 2 = (5 27 30 B2
SRS BB T PSP A BESE A SR, DLSEEIE & 5™ A A (4 18

b &7 F B HE gk & i fR Bl R

IR 2 AL AT R TR <, AU WAL R TS0 JRURGLAIG T e S 2 R i 5 H
& mTRmlgEE.

EEEEA HHER ] s E 5 BB 3 A PR ]

HETLEAN 7 HRAT IBEAR AT PR 22 7]

3.1 ERMFER

§3 EEMFIetr A SFERI

Az NRMJT

B L

AR (202441 H 1 H-2024 43 A 31 H)

1 AW 2 SE I

318, 224, 883. 52

2. A

586, 342, 633. 01




T ARIE SR 5 E T %7 2024 R 5 1 R

3. BT H 5 G WA A

0. 0155

A4 IR G 50 1E

42, 308, 070, 606. 50

5. WIR G

(REEN

1. 1160

e 1. AW ORISR e AR R O . Rl

&TProET .

3. AI4EAFTF 2018 4 3 H 26 HAER.

3.2 EeFERI

HAN (A&~ et EAR SR 1
BRAHIC 2 T IR A, AR g A 3] 2 Sl e ol n_E A 24 se i AR sh Ui s
2+ it e SHR bR AR A AW B 5 2 e 1 S T3, T A 2R 5 Se Pl s K1 22

3.2.1 ZESHFHER KR RIS RIS B AR 2 SR i LR

NG5S
HHEIEK R | EEK R | gt ‘ -
i B - o R 2 R bR OE6) @—®
® EZQ | HIEERG ‘
HZ®
TE=EAH 1. 40% 0. 05% 1. 35% 0. 06% 0. 05% -0. 01%
S ANN & 2. 35% 0. 04% 2. 18% 0. 05% 0. 17% -0. 01%
ok —5 4. 42% 0. 04% 3. 15% 0. 05% 1. 27% -0. 01%
= 12. 19% 0. 05% 5. 94% 0. 05% 6. 25% 0. 00%
TR HAE 20. 73% 0. 06% 6. 96% 0. 06% 13. 77% 0. 00%
HIE4 5 H
27. 88% 0. 06% 11.41% 0. 06% 16. 47% 0. 00%
RS

s MG = R G A R Holi e R

3.2.2 BEEAFAARURES RIHFENKRED EHE RS HERE AR
R FHI LR



T ARIE SR 5 E T %7 2024 R 5 1 R

PR UEZR T 58 52 W s 2 BRI ELIE K 32 5 (R Lk 4 bb e i i i 3 B O S ZE %4

%+ bk B
27.00% //
24. 00%
21.00%
18. 00%
15. 00%
12. 00% —ed
9. 00% = T WMJ
" i -
6. 00% ,.'J_,—VV/ h‘"w...-r"w
3. 00% Mﬁ/ﬁﬁ
0. 00%
S e = 8 & H 2 B 5 8 2 38 @ B &85 g
I B O
® ® ®» o = & 9 8 2 5§ &N N & I ¥ YT QIR L
|— RSB R M RAS RIS K E — PRI LR RN RES B SR
VE: AR4AFT 2018 4 03 H 26 HA .
3.3 HAbIts
W .
§4 BHEAWE
4.1 ZE&ELHE (BFELSLE/NA) FHN
FEARFE SIS LTI | 12 "
FEREHE | &S IR
BoCcHE, b, PEEEE, Ol
BiFd . FEE MR . 2006 45 4 A&
2006 4F 12 AR FICFE84T, #HEDNA
HEF ] s 2007 4F 1 H % 2010 4F 4 A1E
BT fl il 1 7K 2 VI 2 5% T, P4 e 2
15 2010 4 5 H & 2012 4F 2 HAFER T
gty (i), PAEEFR; 2012
3 HE 2015 F 9 HERTPL %=
%wm$%$%2m9$6ﬁ5 B o 4 HARAR, HEGFRAH ;s 2015 4
S ez H 10 A% 2017 4F 10 AATIRF-Himi s 40

HAERAFR, EEESLH; 2017 4 11
AN A AR B B e 5 i A PR A &, BUE
HARIE 27 I 4 8 X B T B 4 L ARAIE
I IR B R 3 U 4 L ARSI
5 € WP U 25 B R AOIE 5 4% 0 ik 4
FHLIE S R A AR v 3k 4 L TPAR
WS 25 6 A H FEA A6 25 BUIE SR #5 Bt
Je . FHLIES A L AT AAA $53L 7




T ARIE SR 5 E T %7 2024 R 5 1 R

REFAIRESR SR HE A PR A —
ERA RS INE AR R SR S 2.
R, WEHEAA, PEERE, CESIE
I FE ML ER. 2010 4£ 7 HE 2016
3 AARIRT o E g B ARAT AT, N
TGS 5 TAE: 2016 4F 3 H & 2019 4
8 AEHR T2k R S E AR A A,
AT PSR 2019 4F 8 A
N HERE BRIE 5 B A R A ), DTS4
L B A R B R P RAIE S5 e i

pos AHE 43| 2019 4F 11 A B 5 MUE S B B 4 AP ARIIE SR I 38 2 TR
T lesm | 130 5 RS SR e e SRS

TR TR B RGR SRS S 2k 4
ARSI — 4 e WP s AR
FAETF B3 4« PARIE IR AR — 4 E 3
THBU 27 A kS FIE S 05T 3 4 L TP HRAE
I LR R R S & L P ARIES R %
T BRS04 L R ARIESR 2k
RN IR0 3 L AR SR i o 2
IEF R e e,
TE: 1 AR H ORI 2 7 66 52 S B8, SR H O IRYE 2 =ik E 1 feis H 3, Bk
2 B H Dy 6 R A 20H 15

2+ UEFF AL R SCEM GIEFR 2B ES . WF . SPEEN G RN 5B B

INED IR RINGE -

4. 1.1 ARGAERSZ R E ETHRIR R LB N2 2 B F R E 2 K7™ R
E:
4.2 EEANRE Y A AESIZ/E B TE U

ARG N, AREGE BN TR T GEFETIE %) SAREREMARE SR, #H5F
VB R SVEFH S IIIE, ABWSEE M B s i RN B AE S 57, fE1%
B IR T, AR e B A NSRRI, ARSI R JBAT 2 & FUR I 1
.

o

4.3 ARG ERHH

4.3.1 ARG ERHITHLR
NTREA G E A FRB B A SRR AT A, RS HESIEN G, AT S B
GEFBBHEEE) - (EFRRESEHAREHIMNE « GEFRRESERAF A TS

% 500 % 11T



T ARIE SR 5 E T %7 2024 R 5 1 R

HIEEHR SR AR, @S T (B EEM S AT ERINE) « (R EE S R
5 W SR EBINE) FE AT GHRBIEEA R AR TSR AL G s 1% I e ,
S5k SN — R, R 5 F R E S, EEAREEAL Bt %
BRSO PAT GO S 58 B SR AT o WE TR A ST PR A Bl e Sy, i

i % AT AL By N A, SRR IR B ST AT . A E A
HtEt%, NS EOIAT EEED . WL ZAITPMELE, RIE T AT AT W)
FEAZ R A FREEL

NE B EE AT GR BRI, PAT KA TR ST N TR ST,
WA, AR IR 7 5 ORIRAS 5 UL K S 2R IR 5 5 PR AT N -

WEN, AF S ELNUANFLIEIN . ARNEGOT 0 1THAS 3HRA. 5 HRD &2
A EHNARREAGFHARZS IR S Z 0. SraREY, ARSI~ 750 5554l
BRI, AEAER I AT N

m

&
=
h=

paii}
&
oS
S
“%'
Bk
S
1
p=\

4.3.2 RERGTAKERGH

AAREWN, AFBT A RBEHES SRS ATT M5, RKER B RIAZE 5 K
AT ) BN A by B I AR S 2 SRS B 5% T

ARG HIN, REDAIE A W] T B 1728 5 AR 3 Sk K 7 W22 5

7/

4.4 B RN ESHI BT RIEAZIED Hr

— AU RARR I RS, LU AR TUOR B2 G, TR T8 BT U & B s T, A
ZEWMBULRA . 1 30, RATETUPIREAE, 700 B S8 BN % A T4k ST HIR OB ZR
AT EZERNER . BMBUFOURITREFNTRY RN, GlifEicE s THRE T 2
by, GERAESE, A5 KU IE R K A R R, HES KRBTV R AT 3 AL, R
NATH) GDP K H s R 7 RE TR ZE RS TR —2, SNRATREEAETA 0, i
TRESERIN G 4, Kosm AR K AT i eI A 8 51 R i g% B BRI 4E e,
AN, SR . R 2024 4 T, BUNGULATINE, 7™ BOR s 2 A HER
RELR DI RE, WP R R I G R IS T, R R IR G R AN, A
77 E BT SRR BRI R G, RS et .

4.5 MEHAREESHSGRI
BEARREWRAFESMAIFEN 1. 1160 J0; ARG RS FIHEG KRN 1. 40%, 5T
e FEHE R 25 A 1. 35%.



T ARIE SR 5 E T %7 2024 R 5 1 R

4.6 MEMAESRE ANBERE ST EE i Y
A7 31 P9 J0 7 B B AR SR A O

5.1 MEMRESH~HEHR

5 IEAEHRE

i H

e (o) =S

SRHEERE (%)

I | B | ik | 5

40, 954, 375, 067. 56

= a8 | |5
)E}f
T

-
: figr

\

~

40, 954, 375, 067. 56

B SCRFIE SR

A Er e

B RAT A S TR

KN IR Gl B

Horbre SR 1 SR NR AR

ﬁ

SR

AT F & AT &A1t

1, 368, 794, 321. 20

3. 23

o B

it

42, 323, 169, 388. 76

100. 00

5.2 WEHREATIL 7 R IRE
5.2.1 |EFREATIV R BEANRE

BHE

g

TE: ARG EEE AR UK, TR B

5.2.2 MEMRIBATI o RIBREBR TR ERRAS

VE: AR SR B R AR I
5.3 WAL RYE S EEF = 1HE K/ R B

i agie

5, AR KRB BB

B4

5.3.1 MEFARIEA FOYME o B & B 8 HL I R NER P U BT+ 42 R 85 9 48
E: MEMRARSERABEFE

5.4 WMEMREMF MBI RNRFEEAE

e i g5 s b ARME G i 3L G B I E L (%)

1 2 5t - -
2 JAT EEAE - -
3 SRlfiFF 31, 026, 173, 124. 85 73.33

S

% Tk 1




T ARIE SR 5 E T %7 2024 R 5 1 R

Horpr: BURMES R 27, 397, 812, 469. 11 64. 76
4 Mk fi 7,089, 093, 156. 42 16. 76
5 Al B g % 55 299, 615, 736. 99 0.71
6 TR 2, 539, 493, 049. 30 6. 00
7 Al LA (Al AZ #f5t) - -
8 EiRIZza:) - -
9 HoAth - -
10 &t 40, 954, 375, 067. 56 96. 80

5.5 & MIRIEA R E GES T #E LGN EF R A RS SR B 4

FFe | e | Bisssk | HE GK | ARGME Co) | SESERPSEEE] (%D

1 170415 17 &K 15 | 42,200,000 4,617, 138, 896. 17 10.91

2 180206 18 [EFF 06 | 15,000,000/ 1,612,906, 147. 54 3.81
23 HEE AT

3 (212380022 4é§§4ETTﬁF 12,500, 000| 1,277, 553, 825. 14 3.02
19 38T 9

4 1928020 )41_0517 % 10, 000, 000| 1, 120, 074, 535. 52 2.65

5 170208 17 [EF 08 | 10, 800, 000| 1, 118, 898, 295. 08 2.64

5.6 T HIRILA RME G E & B 3B E B RN HERF BT+ 48 B SCRRE S L5
e
T ARFE IR WIRRFFA B 3CFFIESF -

5.7 MEMARILA RNE A E S E ELFIR/NEF AT T4 St R 5 I 40
T ARG WIRARFFA &

j:J'L {A

5.8 & MR A M E G ES T 1#E LI/ KR I A BGES B 40
T ARG AREWARRFFARALE.

5.9 MEMIRSFE ST T K E UL 5 1% 0L i I

5.9.1 A E MM BB HBUR

AT AR

o B B A5 [ 01 6

» AR BOR

5.9.2 WMEWIRARSHRE I EMBM B CMH R HA
TE: ARG WIRARA B AU G

5.9.3 AHE MR RBE N

AEE B

o B B A5 [ 01 6

5.10 HEAEREIE

» AR BOR




T ARIE SR 5 E T %7 2024 R 5 1 R

5.10.1 ZEEHRHH +LZIEFRRITERAHR T HIAMRER I TLRFE, =

FEREmF HAI—FENZB AR LTHIER

ARFEGRFA R “19 ST =4 027 I RAT WA IEIRAT B 0 A PR 2> =) AE SR 5 G ] H AT — 48

P 52 380 [ 5 < e 0 L R I A 20 R O AT LA A

B BRI R LR, AR AR A RN I 5 R R A B HEAT BT R

5.10.2 ZEHFE W+ LA BRERTENEE S FME K &R E
RIS AP, T RABBE R T

5.10. 3 HALBEF=HI AR

5.10. 4 5 HRFEA HAL T H B I o] 3 et 27 B 4
T ARHEEGABB AT

5.10.5 & HIARAT 4 B SR F AT Z PR I1E LA i B
T ARG AR A WA KA

5.10.6 HBEAGHRE MEKI AR FHERE
GENUECEION USSP R pap A LTI Ze Rt

§6 FFRAE S MRS

EN
&

NI AR AT+ AU T3 B HARRAT AR IAR MBI B 5T R A, BESR  g  H
A

Bfr: Hy
s HA ) 35 4 4 A0 37,912, 000, 782. 11
TS HA A ) J s R D 73 2.09
el AR T I A 3R 4 A D [m] 4 17.93

e T T 1a) 2 R AR B B (A B
UL =T )

it A HH AR 3 4 1 A0 i 37,912, 000, 766. 2

7

FE: RS CRER SR SIS EE R
§7 ZEEHEANZHBERRSRREAESHIL
7.1 ZEEBAFHEEESHHRER

T SN E ARG AL M BURZE.

890 3k 11T



T ARIE SR 5 E T %7 2024 R 5 1 R

7.2 ZEEENZHERRERRFEEZ 5 A
TE: AR AR B RIZ B A 5 S AR 4

§8 MEWRKEXESRKER SFHFEHHIEN
P A QAL AR R R G A

§9 B FE RRHMEEF R

9.1 MEMAN BB EFEESHB X BGET 200895

B T P S R L W WA S
7t

3 |
H| | (FOREBERA) | e |
o sy | o | e | o
; Frg 1 X ] ‘
I{]L 1 120240101-20240331|37, 911, 947, 427. 54 - —-137, 911, 947, 427. 54| 99. 9999

PR AR

ARFE G T AFAE B — PR A LA B s 20% 0 1 00, Wl 7 5471 R AR AT e AR AE KU
(] L 25 EARURE (o] RS, 389 3 <A BN RO SV E A B g AU, < TN AN G [m] ) A2 B
AT N AT REAE I e B 7 13 B 52 B A RIS I B 7 A ORI B . A SE G BN A IR S AR DA K
WS B < A SR BERI AN, 3 G PR — P B A b FE AR S vy, RTINS 5 R A s DR XU
AL, IR amT 3 e R AR 28 1 PR3

TE: ARH AN GOV AR A IUE AT 53 THIESF IR R R U B . S SEA LAY
Bt E . AR AR AT UL IR b I 2 SO VF I SCUE SR BB 2 e i HAB AR B 3

AN < BB — $ B A AR < O WA K — BUT BN 2 AR B R AT K2k 4 BT A 2
sk 50%, ARG AN AT E IR E.

9.2 HMBREFRNIMBERGER
7

§10 BENXMHHZK

10.1 EEXHEF
L o I 2 v T A i < S A M ) SO A
2. &AM
3. FRE WL
4, EEE A

o100 o117



T ARIE SR 5 E T %7 2024 R 5 1 R

5 FEGE NN G B AT ATE LSRR
He SRR ML 55 B HEATRE L R
7 IR 2 BRI HAl S

»
J

10. 2 i A
BRES 6 TTESE AT ANALA, H A SO 1 HE 4 A 3 A (R T

10. 3 EREAR
Pt AT E B LR ) G S A ), T e AR TR S AT A

4R B PR SR A PR A ]
202444 A 19H

Bo11m e 11m



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的国债期货交易情况说明 
	5.10投资组合报告附注 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8报告期末发起式基金发起资金持有份额情况 
	§9影响投资者决策的其他重要信息 
	9.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	9.2影响投资者决策的其他重要信息 

	§10备查文件目录 
	10.1备查文件目录 
	10.2存放地点 
	10.3查阅方式 


