FHRUESHC F 2 HF s B R e e S
REEE
2021 £ 3 4 ERRE

2021 £ 12 A 31 H

BEEEEN: PRERFEFRBRGERATR
BEELEN: PEZBITROERAH
WEEH HE: 202241 H22H



T ARIE RIS T %7 2021 4R 5 4 R

§1 EERR

M EHANESE S MEFRIEARIRE I SR AR BOC B 3R T TEMRR B KR,

s

&

TR LA RS L R VRN 8 B AR RN ) B DT
BN ZEUTIRO AR A FRGEA L G S FME, 20224 1 A 21 HE&Z 7 AR

R S A IHMER IR A GG EN R, REREN A AR EILE. RS

H B

B R ABSEAS S B BT (R UV BEATIZ P 6 B, (HANMRIESE & —E A
RSO ARIAREI . BRI, BEBE AR BB R FATNAT 20 P A

R ER IR

ARG TR 45 R R .
AAEWE 2021 £ 10 A 1 Hig= 12 A 31 Hik.

§2 BE&= RN

FE G RR HARIE SRV 8 ST I 7
FeE ARG 005611

FegiafE i LR, 8 IR
HEEeAFEMH 2018 4E 5 H 29 H

0T R I e i 0

104, 241, 220. 10 43

BB H AR

R R A2 8] RURSE R itk SR AR B R B, JB SR IR B
SRR E HE ME

Bt s AR G I A PSRN . SR 0 B SRR . PR SE A B AR L 5
IR I BE MG . B SCRFIE IR B SR . 3058 T i sl v B #5058 it o
i, DLSEILE & B0 AR (R 1K

b & Lk e e il %

PRS2 AL 2 R ARBE GO TR R G, U R AN T RS IR T ISR A I IR & R
&, W R E.

HEEHA R il 27 B AT PR A 7

HEEA P ARAT AR AT PR 22 7

3.1 EEMEFIEH

§3 EEMF it MESIFERI

hr: NRMJT

| 3504 55 b

| OB (2021 4 10 A 1 FH-2021 4 12 A 31 FD

8 20 3k 11




T ARIE RIS T %7 2021 4R 5 4 R

1. AR 2 sl i 621, 022. 45
2. A HHF 981, 022. 45
3. AL 450 38 4 3 B A HH ] 0. 0094

A PR G 5™ 1

107, 633, 640. 49

5. WIAR I S AiiHE 1. 0325
e L RO SEERGE TR S AR RSN . BT . HARIRAN CARE A e B2 sk 40
BRAH R BE H R IR A, AIRE VAT 2 se B B AR A e E A8 sh i as ;
2. Frid e\ SR bR AN OFE R NANWEAS 5 3 & A2, vh A\ 9 5 SE B as 7K~ 22
T B ol s
3.2 EEHERMN
3.2.1 BEEMBEN K K H 5 RS B W i 2R 0 B
Mb & bl s
HHEMK SR | PEEKER | LSt
M B HEUS 25 R OEE) @—®
® WHEEQ | HRZEERE
HEZEZD
=4 H 0. 92% 0. 04% 0. 60% 0. 05% 0. 32% -0. 01%
TEESNNH 2. 03% 0. 04% 1. 44% 0. 05% 0.59% -0. 01%
TE—F 3. 29% 0. 03% 2. 10% 0. 05% 1. 19% -0. 02%
TR =8 12. 68% 0. 06% 3. 37% 0.07% 9.31% -0. 01%
Hi 45 F
18. 24% 0. 06% 6. 35% 0. 06% 11.89% 0. 00%
MG I =R LR A A R Bl e R

3.2.2 BEEAFAARURES RIHFENKRED EHE RS R A R
KRR FHI R



T ARIE RIS T %7 2021 4R 5 4 R

o SRLGE 25 30 5 SR A ST T S ST T A S T 55 TSl U Ml S B4R BE SR K BE e ad 55 S SR 3

s-H. El
18. 00% e
16. 00% /,_/
14. 00% M
12. 00%
10. 00% /
8. 00%
vf'\“'
6. 00% L s e
£ hﬂ' .—'\f\q__ﬂ,_*—“‘fm”‘j v
4. 00% e e e
wl i e ~
2. 00% A
» tv—f'ﬂ{
0. 00% {}=="
(=) =] =t o = (= M~ =+ o4 o o O o — (= o] [ o =] =+ [ | —
od (=] — od (=) (=] [ ud o (o) (=] -— o4 (=] - - od (=] [ ud od o
T P T
(== ) o -— -— (== ] o o o E o (=] (=] o -— (e ] (== ) o o -— -
b b b b o D r kDb S LS L L L L L LD
~— - — — - - - - - o4 o [ ) o4 o o o o4 o o o4
(=] o o (=] (=] o o o (=] o (=] (=) o o (o) (e ] o o (=] o
o od o o4 o od o o o4 o o o4 o o o o od (o] o4 o
|— PERIFEL ER AR SR aEg K E — *%EE%?EEE?H%W%%%i+ﬂkéi~%£:‘:&l&ﬁ$|

e LARFREEESAFT 2018 45 H 29 HARL
3.3 HAthigts
W .
§4 BEARE
4.1 &L HE (BESLT/NA) FHH

EAIE G R G2 P IR
R | BEEH

IEZR AL

a4 s

IR %%

YL

TEE, s, FEERE, D
fRUESE He Mol FERE . 2006 4F 7 H &
2008 4 7 AT E A RAT 408
B, HEAL S s 2008 4E 8 H #2016
6 HARER T B LM ARAT S b T 3538,
LG R SR 5 vt 2016 46 H

BN HAR I Bl 757 B B R A, JitErh

AFE 5

s

2021 4F 4 J 13
H

5 4

HRALE 57 3 7 5 W JBOR 7% i L VR & BRLIE

AP BTk L TPARIE SR B H TR A AR SR
TG PHUERRA 1 SR RUESR &
B PARIES R H S E WU IR TG T B
RATES R TR 5 P RIE R 28 R
TR I $5% B 3 < L A ARE IR TE 38 52 WP
o AR AR TR BB 2 4 P ARIEZRIE
FE MU I3 A R kS AR SR BB 2 4

HARAIE SRV 5 WP Il o7 2 i 2R




T ARIE RIS T %7 2021 4R 5 4 R

FRR IS P ARIE R R R AIE SR 1
BEHE 4 | HPARIIE SR 2P R B IR FR 4% B
G PARIETF O RS i RS T B R A AR
FRCR IS P ARIE S I 2 R AL B IR S
ANE SBT3 4 | P HRIE S R 3m VR & LR
BRI E RS2, PUEIEEE T E
RGP e R ERIE I 2 3 0 AR SR T
Fegr . RIS Lol g BOIE SR ¥ BT A
G PARIESE s A L R BRI B Ok
& PHUESR LR A A R T A 4
HERHIE 7 22V =4 I T80 27 B UE 27
ot 4 P ARIESR 88 5 6 N H KA IR
A RNE S 4 P ERIE SR 2 e BT
55 B R A IE I 38 B R 4 P ARIE SR
B TR A BRI R T A 4 L TP ERIIE SR
— 4 A UG5 B ke E 7 5 T
& PARIESREEG 9 A H F R & 80
FHRRESRSEH,

TE: 1 AR H OO 2 7 6 52 S B8, SR H O IRYE 2 =i e 1 fdis H 3 Bk
2 BN H Dy 6 R A 20H 15
2+ UEFF MR SCREMATIE P2 GUEZR MOk N 53 BEA% A BN IR SR E

4. 1.1 R ERE IR RS E RS2 5 F A 7= R
e T
BR3P A s R T A5 1 O A
AN, ARGEHN T QEFRRBE ) SRR AR ES R, 5
VLSS SRR GRS L, AR A B ST SR BRI ] S 5™, 745
RS AT SR N, ke B A NSRRI i, A7 AR IS A BOR JBAT 2 < 5 R R U K 1
o

jafl

4.3 APRGERHH

4.3.1 AP G H ERPIT B

N T ARUEZA 7 B AN R B A AR B AR, R SR,
CGIEFF# A SR« QEFREESEHAREHINEG) « GEFRH 5L
IR TR R L) SR EEAR, AL T RESE NS BN AT S R
Gy 5y 5 e AL oy AR SR INEE A AR EAA R . A T R B S AR
FIERE, SH5KE. GEN RN, ZHWnd 5S8R EHlgs), EEARER

S5

% 571 3t 11

Hﬂ}



T ARIE RIS T %7 2021 4R 5 4 R

WEFE T BEBERIR . A ST ML STAl S 25 B BE S A OAT . BEFT AT A S S F A
FESCHE, BB DB R, o) AN DTS AZ Ty I S M das, BB A1 DA 97 5 3 A
Frh R EMNFEIEZ, GG OIAT GBI B ZEITPMELES, fRIE T A 51
FERAES AT AT AT KRS

NE B RE A BRI, PAT KA TS AT . T TTEHE ST,
WA HIA R U 7 5 ORIRAS 5 DL S 3R 1R AE 5 5t IR A S0 AT

AN, AFXSELUAFEWRIN . ARBEEGOT . 1HA SHRS 5 HRD 2
A EBNARREHEFALZS IR E . ST REY, ARSI A 70 S5 54l
FNTRAE, AFAER I RIAT N

-
s
=
=3

pul

4.3.2 REZGTARETIHEH

RGN, AR TIAREHES 50 S ATTENZ S H, KRR H A5 5
AEHUD (R B A Ty B AZAIE S5 24 H B AE B 5% L .

FAREWIN, RAEDAIE AT RSB L7285 FA i I 7 AL 5

4.4 WMEHAZSHER BRSNS ED

EPRT S, ZABRARIE AR ER, FEhaE R MR BT 30 4~ BP, [H A ) 4% 2
BEFT R, TigXEKEEINE, 10 A MLF 58 4:4E, RATREATEE R4 Z R sk
T AR B T i S R SRS ARIS AT, i R U 2, AR TR Gl i 2 2. 8TIGH k-
ITE 3. 04%.

B BUN 38 T BRI RS , (REEREIR A4S, BERMRE KR TAT, BRI EZEM. 11 A
B8 = B 4 S IR, B ks 8k, U RATHVEIRE . 12 A m kR 828 520 e
SERITURAERE, i AR TR 12 3 15 HIAT FIRAERAES S 0.5 AN E 2 mIFE S H T 1
S LPRS ANk . FEEZRFHM T, 10 FHEFGUWEEA 10 AP i@ sEs M2 12 H
K 2. 76%.

A I, A i AR TR, DR R g RS .

4.5 MEHAREESHSGRI
BEARRE WRAFE S HIFEN 1. 0325 J0; ARG MRS AT EHME KRN 0. 92%, W5t
Eb s FEE L 25 A 0. 60%.

4.6 MEMAESRE ANBERE ST EE i Y

60 3k 110



T ARIE RIS T %7 2021 4R 5 4 R

AR A 3 A TG 7 B PR R SR AR L

5.1 MEMRESH~HEHR

§5 WAEAGKE

e i H &8 o) B ST (%)
1| B - -
Hrpe - -
FE T - =
[i5] 5 AL 7 $2 % 91, 125, 000. 00| 84. 50
Hrp: fiize 91, 125, 000. 00| 84. 50
B SRR SR - -
4 | BEEERR - —
SRATAE AR — —
6 | KNIRE G TE 6, 000, 000. 00 5. 56
Horpre SRR S N IR B 4 Rl it 1 1
ﬁ

BATHFR MG H &G 8, 589, 273. 24 7.96
Hoft ﬁifL 2, 129, 830. 22 1.97
&t 107, 844, 103. 46 100. 00,

5.2 MEMREITURNRERTRAE

5.2.1 MEWIREATIL A REF A RE R B A

T ARG WIARRFFA B

5.2.2 MEMRIBATI S RHBRERFRE
TE: A G AR S AR RS MR

5.3 JIRIZA RMME b B& T 13E EL I K/ M HEFR I B R

B4

5.3. 1 MEMRIEA NE S EE T §E HL B/ R AT 28 B B 4

T RIS ARE AR A B

5.4 WMEMREMF MBI RNRFEEAE

o o _ 7 R A T PR HE
F5 i F+ i ARWME Go W (%)

1 E ZK i 5 _ _

2 P47 - -

KA e 91, 125, 000. 00 84. 66

Horp: BURM &Rl 91, 125, 000. 00 84. 66




T ARIE RIS T %7 2021 4R 5 4 R

Al i

Al i 1 B 7

T S A

A CRTAZ )

[ M A7 B

Ol |~|o|o| s

HAth

10 | &it

91, 125, 000. 00

5.5 & MIRIEA R E GES T #E LGN EF R A RS SR B 4

A I

(EAEE N

HE 5

AfetrE o)

2 e B
A ELB (%)

1 210303

21 ik 03

900, 000

91, 125, 000. 00

84. 66

5.6 MEMARIEA RMME b 2 T 15E LUK/ HEFR BT+ 48 B SCRAESR B

R

T ARFESAIREG WIARRFF A 5 SCFFIEF -

5.7 MEMARILA RNE A E ST E ELFI/NEF AT T4 St R 5 I 40
ARG WIRARFFA SRS

5.8 & MR A M E G ES B 1#E LI BRI A BUES B 40
T ARG AREWIARRFFARALE.

5.9 MEMRFE ST KK E AL 51K L i

5.9.1 A E MM B B W BUR

AN I R R B A [ 5 B

5.9.2 WMEHIRARSHRE I EMM B CMH R HA

T ARREGAIRE WA R BB EH U .

5.9.3 AHIE R E I
A G AR R R B o [ A 17

5.10 HEAEREIE

5.10.1
o

5.10.2

» AR BUR

TEARRAL VT

£
0
p=i|
b
=




T ARIE RIS T %7 2021 4R 5 4 R

AT A IR R FFAT ISR -

5.10.3 HARBE MR

5 2K & ()
1 A7 H PRIE 4 2, 465. 35
2 |MUGERER K -
3 |NBA -
4 BRI 2,127, 364. 87
5 |NUSCHIEER -
6 | HAthSIGK _
T |FERERRH -
8 |HAth _
9 |&if 2, 129, 830. 22
5.10. 4 REHRFFE WA T BN TR M550 4
T RIS A AR REFA AT I I ] FEHe f57 57
5.10.5 MEHRAT+L2 R EFFERESZ R 1F U3
T ARSI R KRR,
5.10. 6 BHAESHEMER AT ZHIR IS
TS HNRERK, T2 A5 & 6 ] fefr e R % .
§ 6 FAEEHHELE)
Hfr: 4y

T ST e < 0 00 i 0

104, 241, 230. 83

e 7 U130 18] i < F DA 3 0

ek b S0 I s < i DB [l £

10.73

e T JTH 1a) 2 R AR B B (A B
UL =T D

e T I A I < 0 90 i

104, 241, 220. 10

§7 ER&EHEANZHBERERERBEAESHNL

7.1 ZEEEAFHEEEZSHIRHER

AL

e 100 R A
S

10, 000, 486. 16

e T 01 1) SEN /R W A7
il

0. 00




T ARIE RIS T %7 2021 4R 5 4 R

e T 30 300 1) 52 1 /0 [ B A7

fil

0. 00

e 7 ST BN A A
S

10, 000, 486. 16

i R R AT A2 40

AT A S LB (%) 959
7.2 BEEHEANCHEERERETELEST 5 HA
Vi ACHRE N A B RZ A R AR S
§8 MEMRREREESRERESTFHMRHEMN
AV 34 RADE LS| R Re Tk

13 FH RS AU E

AR REREEE by | R e bls) | R R
- PN 10, 000, 486. 16 9. 5910, 000, 486. 16 9.59 =4F
H ¥4
BN - - - - -
L IN
S L IN - - - - -
7
s N - - - - -
*

Hfth - - - - -
&1t 10, 000, 486. 16 9. 5910, 000, 486. 16 9.59 =4F
§9 MM HRARKRNEMEERFR

9.1 MEHAR—BREFEES ML BELHIE R EEEIT 20%51F
" IR U G A A R WK
o I
» A L 315 3 \
A 54
i Fe | st fg Zg g; BFHOE  |BEEE O
’ Q0% ] [ 370 1 1
bl .
]
MLl 20211001
1 94, 239, 057. 82 0. 00 0. 00|94, 239, 057. 82 90. 40
&3] - 20211231
72 R A IR

AT Gy TARLE B — 4R W A0 ok BBl 20% K15 0, B T 34471 23 AT REAFLE K AL
(] L 55 U ARURE (o] 0 RS, 38902 < BN IRV E B g AU, < BN AR [B] ) A2 B
AT O REA Ak B B 7 1 (B 52 BRI M B 7 A BRI B . A BE G BN 5 PR i AH VP A KR
VRS B G FFAT ST BE NI, 8 G P — IR BT E B P B AR AR v, [RS8 3 S s RS KU B 4%
HUAL, IH s xt e e AR 2 PR Y o

o100 o117




T ARIE RIS T %7 2021 4R 5 4 R

9.2 HMBREFRNIMBERGER
7

§10 £EXHFBER

10.1 FEXMHEF
Lo P EE W 22 T AR RS G SRR i S
2. HEERE
3. FEE X
4. TR
G BN 55 B AR ATED L U
6+ B ST Al 55 BEAR LA RE LB
7o v EE M SR At S

BN

10. 2 FRGh A
B4 6 TAEHE AT NALAL, R SO 7R R4 45 3 3 7

10. 3 BRAFR
gt B TR E VS (A G B & ), 0 nT 4% A 3 W S & B

4R B PSR A PR A F]
20224 1 4 22 H

Bo11m e 11m



	　 
	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的国债期货交易情况说明 
	5.10投资组合报告附注 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8报告期末发起式基金发起资金持有份额情况 
	§9影响投资者决策的其他重要信息 
	9.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	9.2影响投资者决策的其他重要信息 

	§10备查文件目录 
	10.1备查文件目录 
	10.2存放地点 
	10.3查阅方式 


